
ORANGE COUNTY TREASURER - TAX COLLECTOR
ORANGE COUNTY EDUCATIONAL INVESTMENT POOL

PORTFOLIO COMPOSITION - COMBINED ** 

July 31, 2010

In Thousands

U.S. TREASURIES 10,898$          

ASSET-BACKED SECURITIES 15,189            

CERTIFICATES OF DEPOSIT 127,992          

COMMERCIAL PAPER 584,337

U.S. GOVERNMENT AGENCIES 1,530,130

MONEY MARKET FUNDS 70,581

MEDIUM-TERM NOTES 287,575

MUNICIPAL DEBT 114,158

REPURCHASE AGREEMENT 916

TOTAL 2,741,776$   

Investment Composition Is In Compliance With The Orange County Treasurer's Investment Policy Statement
*Educational Investment Pool Includes: Money Market Fund, Extended Fund, & Extended Fund B

** Calculated Using Market Value at 07/31/2010
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ORANGE COUNTY TREASURER - TAX COLLECTOR
ORANGE COUNTY INVESTMENT POOL

PORTFOLIO COMPOSITION - COMBINED **

July 31, 2010

In Thousands

U.S TREASURIES 14,102$       

ASSET-BACKED SECURITIES 18,060         

CERTIFICATES OF DEPOSIT 153,993       

COMMERCIAL PAPER 669,397       

U.S. GOVERNMENT AGENCIES 1,725,892    

MONEY MARKET FUNDS 10,305         

MEDIUM-TERM NOTES 353,909       

MUNICIPAL DEBT 112,104       

REPURCHASE AGREEMENT 1,709            

TOTAL 3,059,471$ 

Investment Composition Is In Compliance With The Orange County Treasurer's Investment Policy Statement
*County Investment Pool Includes: Money Market Fund, Extended Fund, & Extended Fund B

** Calculated Using Market Value at 07/31/2010
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ORANGE COUNTY TREASURER - TAX COLLECTOR
JOHN WAYNE AIRPORT INVESTMENT POOL

PORTFOLIO COMPOSITION **

July 31, 2010

In Thousands

U.S GOVERNMENT AGENCIES 20,887$         

COMMERCIAL PAPER 12,682

MUNICIPAL DEBT 3,859

MEDIUM-TERM NOTES 6,132

MONEY MARKET FUNDS 864

CERTIFICATES OF DEPOSIT 3 999

MONEY MARKET FUNDS 
1.79%

MUNICIPAL DEBT
7.97%

U.S. GOVERNMENT 
AGENCIES 

43.13%

CERTIFICATES OF DEPOSIT 3,999

TOTAL 48,423$        

Investment Composition Is In Compliance With The Orange County Treasurer's Investment Policy Statement

** Calculated Using Market Value at 07/31/2010
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ORANGE COUNTY TREASURER - TAX COLLECTOR

JOHN WAYNE AIRPORT INVESTMENT POOL

MATURITIES DISTRIBUTION

July 31, 2010

JOHN WAYNE AIRPORT

In Thousands %

1 TO 7 DAYS 14,164$           29.35%

8 TO 30 DAYS 20,940             43.40%

31 TO 60 DAYS 4,050               8.39%

61 TO 90 DAYS 750                  1.55%

91 TO 180 DAYS 3,000               6.22%

181 TO 395 DAYS 5,350               11.09%

TOTAL 48,254$           100.00%

Maturity Limits Are In Compliance With The Orange County Treasurer's Investment Policy Statement

Floating Rate Notes are deemed to have a maturity date equal to their next interest reset date. 
At 07/31/2010, Floating Rate Notes comprise 23.53% of the John Wayne Airport  
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ORANGE COUNTY TREASURER - TAX COLLECTOR

ORANGE COUNTY - EXTENDED FUND
MATURITIES DISTRIBUTION

July 31, 2010

ORANGE COUNTY
EXTENDED FUND

(includes Extended Fund B)

In Thousands %

1 TO 6 MOS 913,310$         29.60%

7 TO 13 MOS 695,413           22.54%

14 TO 18 MOS 135,520           4.39%

19 TO 24 MOS 350,975           11.37%

25 TO 30 MOS 465,748           15.10%

31 TO 36 MOS 229,122           7.43%

37 TO 60 MOS 295,250           9.57%

TOTAL 3,085,338$     100.00%

Maturity Limits Are In Compliance With The Orange County Treasurer's Investment Policy Statemen

Floating Rate Notes are deemed to have a maturity date equal to their next interest reset date. 
At 07/31/2010, Floating Rate Notes comprise 3.31% of the O.C. Extended Fund
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ORANGE COUNTY TREASURER - TAX COLLECTOR
ORANGE COUNTY AND EDUCATIONAL INVESTMENT POOLS

MATURITIES DISTRIBUTION
July 31, 2010
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O.C. INVESTMENT POOL O.C. EDUCATIONAL O.C. INVESTMENT POOL
MONEY MARKET FUND MONEY MARKET FUND EXTENDED FUND

(Included Extended Fund B)

In Thousands % In Thousands % In Thousands %

1 TO 7 DAYS 182,514$              13.89% 1 TO 7 DAYS 381,692$           27.43% 1 TO 7 DAYS 75,000$         2.43%
8 TO 30 DAYS 718,942                54.72% 8 TO 30 DAYS 576,395             41.42% 8 TO 30 DAYS 393,300         12.75%
31 TO 60 DAYS 144,850                11.03% 31 TO 60 DAYS 162,500             11.68% 31 TO 60 DAYS 74,500           2.41%
61 TO 90 DAYS 98,750                  7.52% 61 TO 90 DAYS 99,526               7.15% 61 TO 90 DAYS 140,554         4.56%
91 TO 180 DAYS 21,025                  1.60% 91 TO 180 DAYS 46,034               3.31% 91 TO 180 DAYS 229,956         7.45%
181 TO 395 DAYS 147,705                11.24% 181 TO 395 DAYS 125,352             9.01% 181 TO 395 DAYS 695,413         22.54%

14 TO 18 MONTHS 135,520         4.39%
19 TO 24 MONTHS 350,975         11.37%

TOTAL 1,313,786$           100.00% TOTAL 1,391,499$        100% 25 TO 30 MONTHS 465,748       15.10%
31 TO 36 MONTHS 229,122         7.43%
37 TO 60 MONTHS 295,250         9.57%

TOTAL 3,085,338$   100.00%

Maturity Limits Are In Compliance With The Orange County Treasurer's Investment Policy Statement

Floating Rate Notes are deemed to have a maturity date equal to their next interest reset date. 
At 07/31/2010, Floating Rate Notes comprise 46.35%, 3.31%, and 45.89% of the O.C. Money Market Funds, Extended Funds, and Educational Money Market Fund respectively.



ORANGE COUNTY TREASURER - TAX COLLECTOR
JOHN WAYNE AIRPORT INVESTMENT POOL

PORTFOLIO COMPOSITION **

July 31, 2010

In Thousands

U.S GOVERNMENT AGENCIES 20,887$         

COMMERCIAL PAPER 12,682

MUNICIPAL DEBT 3,859

MEDIUM-TERM NOTES 6,132

MONEY MARKET FUNDS 864

CERTIFICATES OF DEPOSIT 3 999

MONEY MARKET FUNDS 
1.79%

MUNICIPAL DEBT
7.97%

U.S. GOVERNMENT 
AGENCIES 

43.13%

CERTIFICATES OF DEPOSIT 3,999

TOTAL 48,423$        

Investment Composition Is In Compliance With The Orange County Treasurer's Investment Policy Statement

** Calculated Using Market Value at 07/31/2010
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ORANGE COUNTY TREASURER - TAX COLLECTOR
ORANGE COUNTY MONEY MARKET FUND - ISSUER CONCENTRATION

July 31, 2010

NOTE:  See Non-Compliance Report for issuers over 5%
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ORANGE COUNTY TREASURER - TAX COLLECTOR
ORANGE COUNTY EXTENDED FUND - ISSUER CONCENTRATION

July 31, 2010
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ORANGE COUNTY TREASURER - TAX COLLECTOR

EDUCATIONAL MONEY MARKET FUND - ISSUER CONCENTRATION

July 31, 2010
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