ORANGE COUNTY TREASURER-TAX COLLECTOR

DETAIL TRANSACTION REPORT

03/01/01 TO 03/31/01

SETTLEMENT DATE BASIS

FUNDS: 692 and 699 OC TREASURER'S INVESTMENT POOL

INVSMT MATURITY SETTLEMENT TXN PAR VALUE PREMIUM
NO. DESCRIPTION/POOL # DATE DATE TYP COUPON YIELD ORIGINAL FACE BOOK VALUE (DISCOUNT)
FUND 692 OC TREASURER'S MONEY MARKET FUND:
9116 HIGHMARK US TREASURY FUN 04/01/01 03/01/01 PSAL 6.166 6.166 (1,948,000.00) (1,948,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/01/01 PSAL 5.535 5.535 (2,999,000.00) (2,999,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/01/01 PSAL 5.535 5.535 (690,000.00) (690,000.00) 0.00
14934 GREENWICH TRI PARTY NGOV 03/02/01 03/01/01 PURC 5.550 5.550 30,000,000.00 30,000,000.00 0.00
14936 RABOBANK NED/NY / BA 04/20/01 03/01/01 PURC 5.100 5.136 5,000,000.00 4,964,583.33 (35,416.67)
14937 MICH CON GAS / CP 03/12/01 03/01/01 PURC 5.600 5.610 10,000,000.00 9,982,888.89 (17,111.11)
14941 MITSUBISHI INTL CORP/C 03/02/01 03/01/01 PURC 5.600 5.601 3,000,000.00 2,999,533.33 (466.67)
14942 MITSUBISHI INTL CORP/C 03/02/01 03/01/01 PURC 5.600 5.601 7,000,000.00 6,998,911.11 (1,088.89)
14944 LOCKHART FUNDING / CP 06/29/01 03/01/01 PURC 5.000 5.085 20,000,000.00 19,666,666.67 (333,333.33)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/02/01 PURC 4.718 4.719 2,835,000.00 2,835,000.00 0.00
9116 HIGHMARK US TREASURY FUN 04/01/01 03/02/01 PURC 4.718 4.719 16,987.29 16,987.29 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/02/01 PURC 5.304 5.304 3,486,000.00 3,486,000.00 0.00
14945 GREENWICH TRI PARTY NGOV 03/05/01 03/02/01 PURC 5.540 5.540 20,000,000.00 20,000,000.00 0.00
14948 CONDUIT ASSET / CP 04/17/01 03/02/01 PURC 5.250 5.285 10,000,000.00 9,932,916.67 (67,083.33)
14949 CONDUIT ASSET / CP 03/05/01 03/02/01 PURC 5.600 5.603 5,000,000.00 4,997,666.67 (2,333.33)
14951 HATTERAS FUNDING / CP 04/19/01 03/02/01 PURC 5.210 5.246 30,000,000.00 29,791,600.00 (208,400.00)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/05/01 PSAL 4.718 4.719 (1,200,000.00) (1,200,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/05/01 PSAL 5.304 5.304 (647,000.00) (647,000.00) 0.00
14955 GREENWICH TRI PARTY NGOV 03/06/01 03/05/01 PURC 5,570 5.570 40,000,000.00 40,000,000.00 0.00
14960 LEXINGTON PARKER / CP 03/06/01 03/05/01 PURC 5.550 5.551 2,000,000.00 1,999,691.67 (308.33)
14961 ONEOK INC / CP 04/19/01 03/05/01 PURC 5.100 5.133 7,000,000.00 6,955,375.00 (44,625.00)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/06/01 PURC 4.718 4.719 399,000.00 399,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/06/01 PURC 5.304 5.304 4,223,000.00 4,223,000.00 0.00
14963 GREENWICH TRI PARTY NGOV 03/07/01 03/06/01 PURC 5.560 5.560 19,000,000.00 19,000,000.00 0.00
14965 FORD MOTOR CRED / MTN 02/15/02 03/06/01 PURC 8.200 5.106 12,200,000.00 12,600,444.67 400,444.67
14966 AUTOBAHN FUNDING / CP 03/07/01 03/06/01 PURC 5.550 5.551 2,000,000.00 1,999,691.67 (308.33)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/07/01 PSAL 4.718 4.719 (1,727,000.00) (1,727,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/07/01 PSAL 5.304 5.304 (398,000.00) (398,000.00) 0.00
14968 GREENWICH TRI PARTY NGOV 03/08/01 03/07/01 PURC 5.500 5.500 40,000,000.00 40,000,000.00 0.00
14970 AUTOBAHN FUNDING / CP 03/23/01 03/07/01 PURC 5.500 5.513 4,000,000.00 3,990,222.22 (9,777.78)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/08/01 PSAL 4.718 4.719 (1,130,000.00) (1,130,000.00) 0.00
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13301 AIM GOVT & AGENCY PF - F 04/01/01 03/08/01 PURC 5.304 5.304 136,000.00 136,000.00 0.00
14974 GREENWICH TRI PARTY NGOV 03/09/01 03/08/01 PURC 5.470 5.470 40,000,000.00 40,000,000.00 0.00
14976 MARMON HOLDINGS / CP 04/19/01 03/08/01 PURC 5.240 5.272 22,000,000.00 21,865,506.67 (134,493.33)
14977 AUTOBAHN FUNDING / CP 03/23/01 03/08/01 PURC 5.500 5.513 29,110,000.00 29,043,289.58 (66,710.42)
14981 GALLEON CAPITAL /CP 04/17/01 03/08/01 PURC 5.230 5.261 19,000,000.00 18,889,588.89 (110,411.11)
14992 KBC CP TRUST / CP 03/09/01 03/08/01 PURC 5.500 5.501 10,024,000.00 10,022,468.56 (1,531.44)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/09/01 PURC 4.718 4.719 1,387,000.00 1,387,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/09/01 PSAL 5.304 5.304 (786,000.00) (786,000.00) 0.00
14984 GREENWICH TRI PARTY NGOV 03/12/01 03/09/01 PURC 5.440 5.440 40,000,000.00 40,000,000.00 0.00
14988 BISHOPS GATE RES/ CP 04/19/01 03/09/01 PURC 5.200 5.231 25,000,000.00 24,851,944.44 (148,055.56)
14989 KBC CP TRUST / CP 03/15/01 03/09/01 PURC 5.500 5.505 7,000,000.00 6,993,583.33 (6,416.67)
14990 LEXINGTON PARKER / CP 04/20/01 03/09/01 PURC 5.150 5.181 21,147,000.00 21,019,941.78 (127,058.22)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/12/01 PURC 4.718 4.719 4,613,000.00 4,613,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/12/01 PSAL 5.304 5.304 (3,000.00) (3,000.00) 0.00
14993 GREENWICH TRI PARTY NGOV 03/13/01 03/12/01 PURC 5.500 5.500 40,000,000.00 40,000,000.00 0.00
14995 TANNEHILL CAP /CP 05/11/01 03/12/01 PURC 5.070 5.113 15,000,000.00 14,873,250.00 (126,750.00)
14996 MOAT FUNDING LLC/CP 06/21/01 03/12/01 PURC 4.950 5.020 4,000,000.00 3,944,450.00 (55,550.00)
14997 CONDUIT ASSET / CP 04/24/01 03/12/01 PURC 5.180 5.212 9,500,000.00 9,441,221.39 (58,778.61)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/13/01 PSAL 4.718 4.719 (250,000.00) (250,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/13/01 PURC 5.304 5.304 136,000.00 136,000.00 0.00
15001 GREENWICH TRI PARTY NGOV 03/14/01 03/13/01 PURC 5.500 5.500 40,000,000.00 40,000,000.00 0.00
15005 CONCORD MINUTE A/ CP 04/20/01 03/13/01 PURC 5.120 5.148 22,000,000.00 21,881,102.22 (118,897.78)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/14/01 PSAL 4.718 4.719 (2,924,000.00) (2,924,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/14/01 PSAL 5.304 5.304 (1,762,000.00) (1,762,000.00) 0.00
15006 GREENWICH TRI PARTY NGOV 03/15/01 03/14/01 PURC 5.500 5.500 35,000,000.00 35,000,000.00 0.00
9116 HIGHMARK US TREASURY FUN 04/01/01 03/15/01 PSAL 4.718 4.719 (611,000.00) (611,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/15/01 PURC 5.304 5.304 230,000.00 230,000.00 0.00
15013 GREENWICH TRI PARTY NGOV 03/16/01 03/15/01 PURC 5,570 5.570 40,000,000.00 40,000,000.00 0.00
15015 DEUTSCHE BANK NY / CD 09/14/01 03/15/01 PURC 4.670 4.670 25,000,000.00 25,000,000.00 0.00
15017 WORLD BANK / DN 06/18/01 03/15/01 PURC 4.730 4.790 35,000,000.00 34,563,132.10 (436,867.90)
15018 AQUINAS FUNDING / CP 03/16/01 03/15/01 PURC 5.600 5.601 25,000,000.00 24,996,111.11 (3,888.89)
15020 SYNDICATED LOAN FUNDING 04/12/02 03/15/01 PURC 5.264 5.264 35,000,000.00 35,000,000.00 0.00
9116 HIGHMARK US TREASURY FUN 04/01/01 03/16/01 PSAL 4.718 4.719 (1,051,000.00) (1,051,000.00) 0.00
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13301 AIM GOVT & AGENCY PF - F 04/01/01 03/16/01 PURC 5.304 5.304 9,272,000.00 9,272,000.00 0.00
15022 GREENWICH TRI PARTY NGOV 03/19/01 03/16/01 PURC 5.460 5.460 40,000,000.00 40,000,000.00 0.00
15024 AUTOBAHN FUNDING / CP 03/19/01 03/16/01 PURC 5.500 5.503 20,668,000.00 20,658,527.17 (9,472.83)
15026 LOCKHART FUNDING / CP 05/18/01 03/16/01 PURC 5.020 5.064 7,031,000.00 6,969,232.67 (61,767.33)
15029 FMC /DN 07/23/01 03/16/01 PURC 4.580 4.656 30,000,000.00 29,507,650.00 (492,350.00)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/19/01 PURC 4.718 4.719 1,148,000.00 1,148,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/19/01 PSAL 5.304 5.304 (10,349,000.00) (10,349,000.00) 0.00
15032 GREENWICH TRI PARTY NGOV 03/20/01 03/19/01 PURC 5.480 5.480 38,000,000.00 38,000,000.00 0.00
15037 BANK NOVA SCOTIA/CD 04/19/01 03/19/01 PURC 4.910 4.910 30,000,000.00 30,000,000.00 0.00
15038 COMMERZBANK NY / CD 01/16/02 03/19/01 PURC 5.410 4.570 50,000,000.00 50,789,012.41 789,012.41
9116 HIGHMARK US TREASURY FUN 04/01/01 03/20/01 PSAL 4.718 4.719 (3,936,974.39) (3,936,974.39) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/20/01 PURC 5.304 5.304 10,429,000.00 10,429,000.00 0.00
15044 GREENWICH TRI PARTY NGOV 03/21/01 03/20/01 PURC 5.180 5.180 40,000,000.00 40,000,000.00 0.00
15046 CONDUIT ASSET / CP 04/20/01 03/20/01 PURC 4.960 4.981 25,000,000.00 24,893,222.22 (106,777.78)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/21/01 PURC 4.718 4.719 2,659,000.00 2,659,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/21/01 PSAL 5.304 5.304 (11,352,000.00) (11,352,000.00) 0.00
15047 GREENWICH TRI PARTY NGOV 03/22/01 03/21/01 PURC 5.050 5.050 40,000,000.00 40,000,000.00 0.00
15049 RABOBANK NED/NY / BA 05/18/01 03/21/01 PURC 4.700 4.736 5,000,000.00 4,962,138.89 (37,861.11)
15050 FHLMC / DN 06/15/01 03/21/01 PURC 4.600 4.651 14,728,000.00 14,566,155.64 (161,844.36)
15051 EIFFEL FUNDING / CP 03/26/01 03/21/01 PURC 5.000 5.003 22,000,000.00 21,984,722.22 (15,277.78)
15052 LOCKHART FUNDING / CP 05/18/01 03/21/01 PURC 4.960 5.000 5,442,000.00 5,398,512.37 (43,487.63)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/22/01 PURC 4.718 4.719 2,654,000.00 2,654,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/22/01 PURC 5.304 5.304 459,000.00 459,000.00 0.00
15054 GREENWICH TRI PARTY NGOV 03/23/01 03/22/01 PURC 5.050 5.050 40,000,000.00 40,000,000.00 0.00
15058 GOTHAM FUNDING / CP 03/23/01 03/22/01 PURC 5.110 5.111 12,000,000.00 11,998,296.67 (1,703.33)
15061 GALLEON CAPITAL / CP 03/23/01 03/22/01 PURC 5.100 5.101 7,000,000.00 6,999,008.33 (991.67)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/23/01 PSAL 4.718 4.719 (1,913,000.00) (1,913,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/23/01 PURC 5.304 5.304 493,000.00 493,000.00 0.00
15062 GREENWICH TRI PARTY NGOV 03/26/01 03/23/01 PURC 4.980 4.980 40,000,000.00 40,000,000.00 0.00
15065 EIFFEL FUNDING / CP 03/26/01 03/23/01 PURC 4.980 4.982 45,713,000.00 45,694,029.11 (18,970.89)
15067 AQUINAS FUNDING / CP 03/26/01 03/23/01 PURC 5.000 5.002 54,000,000.00 53,977,500.00 (22,500.00)
15069 LOCKHART FUNDING / CP 03/26/01 03/23/01 PURC 5.050 5.052 4,000,000.00 3,998,316.67 (1,683.33)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/26/01 PSAL 4.718 4.719 (645,000.00) (645,000.00) 0.00
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ORANGE COUNTY TREASURER-TAX COLLECTOR

DETAIL TRANSACTION REPORT

03/01/01 TO 03/31/01
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13301 AIM GOVT & AGENCY PF - F 04/01/01 03/26/01 PURC 5.304 5.304 7,975,000.00 7,975,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/26/01 PURC 5.304 5.304 617,000.00 617,000.00 0.00
15071 GREENWICH TRI PARTY NGOV 03/27/01 03/26/01 PURC 5.050 5.050 40,000,000.00 40,000,000.00 0.00
15075 ALBIS CAPITAL CORP /CP 05/11/01 03/26/01 PURC 5.050 5.083 20,000,000.00 19,870,944.44 (129,055.56)
15077 AUTOBAHN FUNDING / CP 03/30/01 03/26/01 PURC 5.100 5.103 6,199,000.00 6,195,487.23 (3,512.77)
15078 AUTOBAHN FUNDING / CP 03/28/01 03/26/01 PURC 5.100 5.101 4,000,000.00 3,998,866.67 (1,133.33)
15079 BISHOPS GATE RES/ CP 03/27/01 03/26/01 PURC 5.100 5.061 4,000,000.00 3,999,437.78 (562.22)
15080 PARK AVENUE REC / CP 04/02/01 03/26/01 PURC 5.050 5.055 62,665,000.00 62,603,466.45 (61,533.55)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/27/01 PSAL 4.718 4.719 (2,276,000.00) (2,276,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/27/01 PSAL 5.304 5.304 (6,296,000.00) (6,296,000.00) 0.00
15083 GREENWICH TRI PARTY NGOV 03/28/01 03/27/01 PURC 5.060 5.060 40,000,000.00 40,000,000.00 0.00
15085 GALLEON CAPITAL / CP 03/28/01 03/27/01 PURC 5.070 5.071 8,000,000.00 7,998,873.33 (1,126.67)
15087 BEETHOVEN FUNDING CO/C 04/19/01 03/27/01 PURC 5.040 5.056 35,136,000.00 35,022,862.08 (113,137.92)
15088 AUTOBAHN FUNDING / CP 04/19/01 03/27/01 PURC 5.100 5.117 6,935,000.00 6,912,403.46 (22,596.54)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/28/01 PURC 4.718 4.719 2,505,000.00 2,505,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/28/01 PSAL 5.304 5.304 (291,000.00) (291,000.00) 0.00
15089 GREENWICH TRI PARTY NGOV 03/29/01 03/28/01 PURC 5.060 5.060 40,000,000.00 40,000,000.00 0.00
15092 AUTOBAHN FUNDING / CP 03/29/01 03/28/01 PURC 5.120 5.121 10,000,000.00 9,998,577.78 (1,422.22)
15096 EIFFEL FUNDING / CP 04/19/01 03/28/01 PURC 5.040 5.056 24,000,000.00 23,926,080.00 (73,920.00)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/29/01 PSAL 4.718 4.719 (652,000.00) (652,000.00) 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/29/01 PURC 5.304 5.304 130,000.00 130,000.00 0.00
15097 GREENWICH TRI PARTY NGOV 03/30/01 03/29/01 PURC 5.200 5.200 40,000,000.00 40,000,000.00 0.00
15100 GALLEON CAPITAL / CP 03/30/01 03/29/01 PURC 5.200 5.201 3,000,000.00 2,999,566.67 (433.33)
15103 AUTOBAHN FUNDING / CP 05/11/01 03/29/01 PURC 5.020 5.050 19,564,000.00 19,446,692.08 (117,307.92)
9116 HIGHMARK US TREASURY FUN 04/01/01 03/30/01 PURC 4.718 4.719 7,477,000.00 7,477,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/30/01 PURC 5.304 5.304 8,620,000.00 8,620,000.00 0.00
13301 AIM GOVT & AGENCY PF - F 04/01/01 03/30/01 PSAL 5.304 5.304 (4,769,000.00) (4,769,000.00) 0.00
15104 GREENWICH TRI PARTY NGOV 04/02/01 03/30/01 PURC 5.500 5.500 48,000,000.00 48,000,000.00 0.00
15107 GALLEON CAPITAL / CP 04/02/01 03/30/01 PURC 6.000 6.003 6,350,000.00 6,346,825.00 (3,175.00)
SUBTOTAL: FUND 692 OC TREASURER'S MONEY MARKET FUND 1,804,706,012.90 1,802,276,202.21 (2,429,810.69)
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15035 FHLMC / CC SA 03/19/04 03/19/01 PURC 5.510 5.510 25,000,000.00 25,000,000.00 0.00
15057 FHLB / AC CC SA 03/22/04 03/22/01 PURC 5.380 5.380 9,465,000.00 9,465,000.00 0.00
15073 FNMA /CC SA 03/26/04 03/26/01 PURC 5.400 5.400 25,000,000.00 25,000,000.00 0.00
15074 FHLMC / CC SA 03/26/04 03/26/01 PURC 5.500 5.500 15,000,000.00 15,000,000.00 0.00
15074 FHLMC / CC SA 03/26/04 03/28/01 PSAL 5.500 5.500 (10,000,000.00) (10,000,000.00) 0.00
15106 TORONTO DOMINION/NY / BA 04/30/01 03/30/01 PURC 4.960 4.981 16,010,699.00 15,942,315.53 (68,383.47)
SUBTOTAL: FUND 699 OC TREASURER'S EXTENDED FUND 80,475,699.00 80,407,315.53 (68,383.47)

GRAND TOTALS $1,885,181,711.90 $1,882,683,517.74

($2,498,194.16)

LEGEND
PSAL = Partial sale of a security.

PURC = Purchase of a security.
SALE = The total sale of a security.
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13238 AIM GOVT & AGENCY PF - F 04/01/01 03/01/01 PURC 5534 5.534 8,052,000.00 8,052,000.00 0.00
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/01/01 PURC 5.534 5.534 8,589,000.00 8,589,000.00 0.00
14935 GREENWICH TRI PARTY NGOV 03/02/01 03/01/01 PURC 5.550 5.550 50,000,000.00 50,000,000.00 0.00
14939 LEGGETT & PLATT / CP 03/02/01 03/01/01 PURC 5.700 5.701 14,950,000.00 14,947,632.92 (2,367.08)
14940 MITSUBISHI INTL CORP/C 03/02/01 03/01/01 PURC 5.600 5.601 13,000,000.00 12,997,977.78 (2,022.22)
14943 AUTOBAHN FUNDING / CP 03/02/01 03/01/01 PURC 5.580 5.581 34,579,000.00 34,573,640.26 (5,359.74)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/02/01 PSAL 5.297 5.297 (13,914,000.00) (13,914,000.00) 0.00
14946 GREENWICH TRI PARTY NGOV 03/05/01 03/02/01 PURC 5.540 5.540 60,000,000.00 60,000,000.00 0.00
14947 BISHOPS GATE RES/ CP 04/04/01 03/02/01 PURC 5.300 5.326 30,000,000.00 29,854,250.00 (145,750.00)
14950 LIBERTY ST FDG / CP 04/06/01 03/02/01 PURC 5.260 5.287 20,000,000.00 19,897,722.22 (102,277.78)
14952 KITTY HAWK FUND / CP 03/30/01 03/02/01 PURC 5.250 5.272 15,000,000.00 14,938,750.00 (61,250.00)
14953 MARMON HOLDINGS / CP 04/16/01 03/02/01 PURC 5.240 5.275 15,000,000.00 14,901,750.00 (98,250.00)
14954 BAYER HYPO VEREINSBK/NY 04/06/01 03/02/01 PURC 5.220 5.220 30,000,000.00 30,000,000.00 0.00
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/05/01 PURC 5.297 5.297 1,917,000.00 1,917,000.00 0.00
14956 GREENWICH TRI PARTY NGOV 03/06/01 03/05/01 PURC 5.570 5.570 40,000,000.00 40,000,000.00 0.00
14957 TORONTO DOMINION/NY / BA 07/03/01 03/05/01 PURC 4.880 4,961 9,500,000.00 9,345,466.67 (154,533.33)
14958 AUTOBAHN FUNDING / CP 03/06/01 03/05/01 PURC 5.570 5.571 7,000,000.00 6,998,916.94 (1,083.06)
14962 GALLEON CAPITAL / CP 03/06/01 03/05/01 PURC 5.570 5.571 15,000,000.00 14,997,679.17 (2,320.83)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/06/01 PURC 5.297 5.297 4,230,000.00 4,230,000.00 0.00
14800 BAYER HYPO VEREINSBK/NY 07/10/01 03/06/01 SALE 5.180 5.180 (25,000,000.00) (25,000,000.00) 0.00
14964 GREENWICH TRI PARTY NGOV 03/07/01 03/06/01 PURC 5.560 5.560 60,000,000.00 60,000,000.00 0.00
14967 AUTOBAHN FUNDING / CP 03/07/01 03/06/01 PURC 5.550 5.551 27,000,000.00 26,995,837.50 (4,162.50)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/07/01 PSAL 5.297 5.297 (2,138,000.00) (2,138,000.00) 0.00
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/07/01 PSAL 5.297 5.297 (180,000.00) (180,000.00) 0.00
14969 GREENWICH TRI PARTY NGOV 03/08/01 03/07/01 PURC 5.500 5.500 40,000,000.00 40,000,000.00 0.00
14971 LOCKHART FUNDING / CP 05/10/01 03/07/01 PURC 5.140 5.187 40,000,000.00 39,634,488.89 (365,511.11)
14972 SOUTHERN COMPANY / CP 04/10/01 03/07/01 PURC 5.230 5.256 33,000,000.00 32,836,998.33 (163,001.67)
14973 ALCOA INC/CP 04/30/01 03/07/01 PURC 5.000 5.038 13,180,000.00 13,081,150.00 (98,850.00)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/08/01 PSAL 5.297 5.297 (1,495,000.00) (1,495,000.00) 0.00
14975 GREENWICH TRI PARTY NGOV 03/09/01 03/08/01 PURC 5.470 5.470 40,000,000.00 40,000,000.00 0.00
14980 BEETHOVEN FUNDING CO/C 04/05/01 03/08/01 PURC 5.280 5.302 14,000,000.00 13,942,506.67 (57,493.33)
14983 GALLEON CAPITAL / CP 04/17/01 03/08/01 PURC 5.220 5.250 4,000,000.00 3,976,800.00 (23,200.00)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/09/01 PSAL 5.297 5.297 (556,000.00) (556,000.00) 0.00
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DETAIL TRANSACTION REPORT

03/01/01 TO 03/31/01
SETTLEMENT DATE BASIS
FUNDS: 694 OC TREASURER'S INVESTMENT POOL

INVSMT MATURITY SETTLEMENT TXN PAR VALUE PREMIUM
NO. DESCRIPTION/POOL # DATE DATE TYP  COUPON YIELD ORIGINAL FACE BOOK VALUE (DISCOUNT)

14985 GREENWICH TRI PARTY NGOV 03/12/01 03/09/01 PURC 5.440 5.440 40,000,000.00 40,000,000.00 0.00
14986 AUTOBAHN FUNDING / CP 04/06/01 03/09/01 PURC 5.270 5.292 5,000,000.00 4,979,505.56 (20,494.44)
14987 AUTOBAHN FUNDING / CP 03/16/01 03/09/01 PURC 5.500 5.506 8,209,000.00 8,200,220.93 (8,779.07)
14991 CONCORD MINUTE A/ CP 03/12/01 03/09/01 PURC 5.430 5.432 4,000,000.00 3,998,190.00 (1,810.00)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/12/01 PURC 5.297 5.297 408,000.00 408,000.00 0.00
14994 GREENWICH TRI PARTY NGOV 03/13/01 03/12/01 PURC 5.500 5.500 40,000,000.00 40,000,000.00 0.00
14998 AUTOBAHN FUNDING / CP 03/19/01 03/12/01 PURC 5.530 5.536 11,978,000.00 11,965,120.32 (12,879.68)
14999 GALLEON CAPITAL / CP 03/13/01 03/12/01 PURC 5.480 5.481 5,000,000.00 4,999,238.89 (761.11)
15000 ALBIS CAPITAL CORP /CP 03/21/01 03/12/01 PURC 5.500 5.508 10,000,000.00 9,986,250.00 (13,750.00)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/13/01 PSAL 5.297 5.297 (30,000.00) (30,000.00) 0.00
15002 GREENWICH TRI PARTY NGOV 03/14/01 03/13/01 PURC 5.500 5.500 40,000,000.00 40,000,000.00 0.00
15003 TWIN TOWERS INC / CP 03/23/01 03/13/01 PURC 5.420 5.428 11,000,000.00 10,983,438.89 (16,561.11)
15004 GALLEON CAPITAL /CP 03/14/01 03/13/01 PURC 5.500 5.501 5,000,000.00 4,999,236.11 (763.89)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/14/01 PSAL 5.297 5.297 (454,000.00) (454,000.00) 0.00
15007 GREENWICH TRI PARTY NGOV 03/15/01 03/14/01 PURC 5.500 5.500 40,000,000.00 40,000,000.00 0.00
15008 AUTOBAHN FUNDING / CP 04/18/01 03/14/01 PURC 5.150 5.176 6,000,000.00 5,969,958.33 (30,041.67)
15009 EIFFEL FUNDING / CP 04/17/01 03/14/01 PURC 5.150 5.175 10,000,000.00 9,951,361.11 (48,638.89)
15010 SIGMA FINANCE INC/ CP 03/15/01 03/14/01 PURC 5.550 5.551 6,000,000.00 5,999,075.00 (925.00)
15011 TOYOTA MTR CRED / CP 05/03/01 03/14/01 PURC 4.950 4,984 15,000,000.00 14,896,875.00 (103,125.00)
15012 CROWN POINT CAP / CP 04/12/01 03/14/01 PURC 5.240 5.262 21,466,000.00 21,375,389.63 (90,610.37)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/15/01 PURC 5.297 5.297 4,413,000.00 4,413,000.00 0.00
15014 GREENWICH TRI PARTY NGOV 03/16/01 03/15/01 PURC 5.570 5.570 30,000,000.00 30,000,000.00 0.00
15019 AQUINAS FUNDING / CP 03/16/01 03/15/01 PURC 5.600 5.601 48,000,000.00 47,992,533.33 (7,466.67)
15021 SYNDICATED LOAN FUNDING 04/12/02 03/15/01 PURC 5.264 5.264 35,000,000.00 35,000,000.00 0.00
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/16/01 PSAL 5.297 5.297 (1,786,000.00) (1,786,000.00) 0.00
15023 GREENWICH TRI PARTY NGOV 03/19/01 03/16/01 PURC 5.460 5.460 40,000,000.00 40,000,000.00 0.00
15025 EIFFEL FUNDING / CP 03/23/01 03/16/01 PURC 5.350 5.356 40,000,000.00 39,958,388.89 (41,611.11)
15027 GALLEON CAPITAL / CP 03/19/01 03/16/01 PURC 5.470 5.472 42,000,000.00 41,980,855.00 (19,145.00)
15028 CONDUIT ASSET / CP 08/31/01 03/16/01 PURC 4.800 4910 7,000,000.00 6,843,200.00 (156,800.00)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/19/01 PURC 5.297 5.297 5,106,000.00 5,106,000.00 0.00
15033 GREENWICH TRI PARTY NGOV 03/20/01 03/19/01 PURC 5.480 5.480 40,000,000.00 40,000,000.00 0.00
15034 FHLB /DN 06/08/01 03/19/01 PURC 4.630 4.679 20,000,000.00 19,791,650.00 (208,350.00)
15036 DEUTSCHE BANK NY / CD 06/18/01 03/19/01 PURC 4.750 4.750 35,000,000.00 35,000,000.00 0.00
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15040 PREFERRED REC FD / CP 05/31/01 03/19/01 PURC 4.830 4.878 14,860,000.00 14,714,458.68 (145,541.32)
15041 TANNEHILL CAP CO/CP 06/15/01 03/19/01 PURC 4.800 4.857 28,000,000.00 27,671,466.67 (328,533.33)
15042 GALLEON CAPITAL / CP 04/03/01 03/19/01 PURC 5.070 5.081 40,000,000.00 39,915,500.00 (84,500.00)
15043 CONDUIT ASSET / CP 05/21/01 03/19/01 PURC 4.870 4912 23,000,000.00 22,803,982.50 (196,017.50)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/20/01 PURC 5.297 5.297 2,913,000.00 2,913,000.00 0.00
15045 GREENWICH TRI PARTY NGOV 03/21/01 03/20/01 PURC 5.180 5.180 40,000,000.00 40,000,000.00 0.00
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/21/01 PSAL 5.297 5.297 (8,476,000.00) (8,476,000.00) 0.00
15048 GREENWICH TRI PARTY NGOV 03/22/01 03/21/01 PURC 5.050 5.050 40,000,000.00 40,000,000.00 0.00
15053 LEHMAN BROS HLDG / CP 07/31/01 03/21/01 PURC 4.620 4.700 20,000,000.00 19,661,200.00 (338,800.00)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/22/01 PURC 5.297 5.297 1,358,000.00 1,358,000.00 0.00
15055 GREENWICH TRI PARTY NGOV 03/23/01 03/22/01 PURC 5.050 5.050 40,000,000.00 40,000,000.00 0.00
15056 FHLMC /DN 07/25/01 03/22/01 PURC 4.470 4.540 20,000,000.00 19,689,583.33 (310,416.67)
15059 GOTHAM FUNDING / CP 03/26/01 03/22/01 PURC 5.110 5.113 20,000,000.00 19,988,644.44 (11,355.56)
15060 LIBERTY ST FDG / CP 04/25/01 03/22/01 PURC 4.980 5.004 13,000,000.00 12,938,856.67 (61,143.33)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/23/01 PSAL 5.297 5.297 (1,007,000.00) (1,007,000.00) 0.00
15063 GREENWICH TRI PARTY NGOV 03/26/01 03/23/01 PURC 4.980 4.980 40,000,000.00 40,000,000.00 0.00
15064 ASSOC CORP NA/MTN 02/15/02 03/23/01 PURC 5.500 4,722 15,818,000.00 16,015,496.52 197,496.52
15066 CONCORD MINUTE A/ CP 03/26/01 03/23/01 PURC 4.980 4,982 26,011,000.00 26,000,205.44 (10,794.56)
15068 AQUINAS FUNDING / CP 03/26/01 03/23/01 PURC 5.000 5.002 14,000,000.00 13,994,166.67 (5,833.33)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/26/01 PURC 5.297 5.297 1,864,000.00 1,864,000.00 0.00
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/26/01 PSAL 5.297 5.297 (2,927,000.00) (2,927,000.00) 0.00
15072 GREENWICH TRI PARTY NGOV 03/27/01 03/26/01 PURC 5.050 5.050 45,000,000.00 45,000,000.00 0.00
15076 ALBIS CAPITAL CORP /CP 05/11/01 03/26/01 PURC 5.050 5.083 15,000,000.00 14,903,208.33 (96,791.67)
15081 SALOMON SB HLDGS / CP 04/03/01 03/26/01 PURC 5.060 5.066 35,000,000.00 34,960,644.44 (39,355.56)
15082 BEETHOVEN FUNDING CO/C 04/27/01 03/26/01 PURC 5.050 5.073 11,240,000.00 11,189,544.89 (50,455.11)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/27/01 PSAL 5.297 5.297 (1,288,000.00) (1,288,000.00) 0.00
15084 GREENWICH TRI PARTY NGOV 03/28/01 03/27/01 PURC 5.060 5.060 40,000,000.00 40,000,000.00 0.00
15086 GALLEON CAPITAL /CP 03/28/01 03/27/01 PURC 5.070 5.071 3,000,000.00 2,999,577.50 (422.50)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/28/01 PURC 5.297 5.297 3,551,000.00 3,551,000.00 0.00
15090 GREENWICH TRI PARTY NGOV 03/29/01 03/28/01 PURC 5.060 5.060 50,000,000.00 50,000,000.00 0.00
15091 FNMA / DN 06/28/01 03/28/01 PURC 4.670 4,726 30,000,000.00 29,641,966.67 (358,033.33)
15093 AQUINAS FUNDING / CP 03/29/01 03/28/01 PURC 5.100 5.101 28,000,000.00 27,996,033.33 (3,966.67)
15094 ALBIS CAPITAL CORP /CP 04/30/01 03/28/01 PURC 5.050 5.073 20,000,000.00 19,907,416.67 (92,583.33)
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15095 GOTHAM FUNDING / CP 04/30/01 03/28/01 PURC 5.070 5.094 12,399,000.00 12,341,375.65 (57,624.35)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/29/01 PURC 5.297 5.297 65,000.00 65,000.00 0.00
15098 GREENWICH TRI PARTY NGOV 03/30/01 03/29/01 PURC 5.200 5.200 50,000,000.00 50,000,000.00 0.00
15101 GALLEON CAPITAL / CP 03/30/01 03/29/01 PURC 5.200 5.201 2,000,000.00 1,999,711.11 (288.89)
15102 BISHOPS GATE RES/ CP 03/30/01 03/29/01 PURC 5.210 5211 35,000,000.00 34,994,934.72 (5,065.28)
13238 AIM GOVT & AGENCY PF - F 04/01/01 03/30/01 PSAL 5.297 5.297 (8,981,000.00) (8,981,000.00) 0.00
15105 GREENWICH TRI PARTY NGOV 04/02/01 03/30/01 PURC 5.500 5.500 24,000,000.00 24,000,000.00 0.00
GRAND TOTALS $2,010,424,000.00  $2,006,354,028.57 ($4,069,971.43)
LEGEND

PSAL = Partial sale of a security.
PURC = Purchase of a security.
SALE = The total sale of a security.
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8837 PROVIDENT TEMP FUND - 28 03/01/01 02/01/01 PURC 6.198 6.198 3,890.16 3,890.16 0.00
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/05/01 PSAL 5.533 5.533 (490,527.78) (490,527.78) 0.00
14773 L OREAL USAINC/CP 03/08/01 02/05/01 PURC 5.500 5.526 2,000,000.00 1,990,527.78 (9,472.22)
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/07/01 PURC 5.533 5.533 23,100.00 23,100.00 0.00
14791 AUTOBAHN FUNDING / CP 04/25/01 02/07/01 PURC 5.400 5.463 2,000,000.00 1,976,900.00 (23,100.00)
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/08/01 PSAL 5.533 5.533 (947,927.78) (947,927.78) 0.00
14819 FNMA/DN 05/10/01 02/08/01 PURC 5.150 5.218 4,000,000.00 3,947,927.78 (52,072.22)
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/12/01 PURC 5.533 5.533 1,000,000.00 1,000,000.00 0.00
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/13/01 PSAL 5.533 5.533 (193,061.67) (193,061.67) 0.00
14827 EQUILON ENTERPR/CP 03/08/01 02/13/01 PURC 5.430 5.449 2,000,000.00 1,993,061.67 (6,938.33)
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/14/01 PURC 5.533 5.533 5,805.56 5,805.56 0.00
14840 AMER HOME PROD / CP 03/05/01 02/14/01 PURC 5.500 5.516 2,000,000.00 1,994,194 .44 (5,805.56)
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/15/01 PURC 5.533 5.533 66,500.00 66,500.00 0.00
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/20/01 PURC 5.533 5.533 17,241.11 17,241.11 0.00
14866 FHLB /DN 04/20/01 02/20/01 PURC 5.260 5.306 2,000,000.00 1,982,758.89 (17,241.11)
13333 AIM GOVT & AGENCY PF - F 03/01/01 02/23/01 PURC 5.533 5.533 6,177.78 6,177.78 0.00
14901 LOCKHART FUNDING / CP 03/15/01 02/23/01 PURC 5.560 5.577 2,000,000.00 1,993,822.22 (6,177.78)
8629 DREYFUS GOVT CASH MGMT F 03/01/01 02/28/01 PURC 5.582 5.582 1,991.61 1,991.61 0.00

TOTALS $15,493,188.99 $15,372,381.77 ($120,807.22)
LEGEND

PSAL = Partial sale of a security.
PURC = Purchase of a security.



